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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133
Report as at 21/05/2025

Summary of policy

% limit on maximum percentage of book on loan 25%

Revenue Split 75/25 *

Name of the Fund HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133

Replication Mode Physical replication

ISIN Code IEOOB5BDSK76
Total net assets (AuM) 300,559,227
Reference currency of the fund EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 21/05/2025

Currently on loan in EUR (base currency)

35,537,370.94

Current percentage on loan (in % of the fund AuM)

11.82%

Collateral value (cash and securities) in EUR (base currency)

37,562,195.73

Collateral value (cash and securities) in % of loan

106%

Securities lending statistics

12-month average on loan in EUR (base currency)

31,666,215.35

12-month average on loan as a % of the fund AuM

14.49%

12-month maximum on loan in EUR

45,991,101.80

12-month maximum on loan as a % of the fund AuM 22.36%
Gross Return for the fund over the last 12 months in (base currency fund) 56,757.43
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0260%

Collateral data - as at 21/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

AUOOOO00EVN4 EVOLUTION MINING ODSH EVOLUTION MINING COM AU AUD AAA 388,528.69 221,020.26 0.59%
AUO00000QAN2 QANTAS ODSH QANTAS COM AU AUD AAA 385,733.78 219,430.33 0.58%
AU000000S320 SOUTH32 ODSH SOUTH32 COM AU AUD AAA 3.07 1.75 0.00%
BE0003739530 UCB SA ODSH UCB SA COM BE EUR AA3 601,581.41 601,581.41 1.60%
BE0974320526 UM ODSH UM COM BE EUR AA3 8.88 8.88 0.00%
CA1360691010 CIBC ODSH CIBC COM CA CAD AAA 185.80 118.38 0.00%
CA1366812024 CDN TIRE ODSH CDN TIRE COM CA CAD AAA 44,367.84 28,267.04 0.08%
CA7392391016 POWER CORP CA ODSH POWER CORP CA COM CA CAD AAA 254.30 162.01 0.00%
CA7800871021 RBC ODSH RBC COM CA CAD AAA 44,306.63 28,228.04 0.08%
CA8672241079 SUNCOR ENERGY ODSH SUNCOR ENERGY COM CA CAD AAA 1,323.80 843.40 0.00%




Collateral data - as at 21/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CHO0012214059 HOLCIM ODSH HOLCIM COM CH CHF 1,668,516.72 1,783,439.04 4.75%
CHO0244767585 UBS GROUP ODSH UBS GROUP COM CH CHF 1,670,206.85 1,785,245.59 4.75%
CHO0418792922 SIKA ODSH SIKA COM CH CHF 1,670,217.30 1,785,256.75 4.75%
DE0005785604 FRESENIUS ODSH FRESENIUS COM DE EUR AAA 901,380.03 901,380.03 2.40%
DE0007037129 RWE ODSH RWE COM DE EUR AAA 138,193.07 138,193.07 0.37%
DE0008404005 ALLIANZ ODSH ALLIANZ COM DE EUR AAA 901,221.83 901,221.83 2.40%
DE0008430026 MUNICH RE GROUP ODSH MUNICH RE GROUP COM DE EUR AAA 901,256.37 901,256.37 2.40%
F10009000202 KESKO ODSH KESKO COM Fl EUR AA1 2,424 .81 2,424.81 0.01%
F10009000277 TIETOEVRY ODSH TIETOEVRY COM Fl EUR AA1 478,187.26 478,187.26 1.27%
FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 112,818.82 112,818.82 0.30%
FR0000121972 SCHNEIDER ODSH SCHNEIDER COM FR EUR AA2 901,395.72 901,395.72 2.40%
FR0010870956 FRGV 4.000 04/25/60 FRANCE GOV FR EUR AA2 179,558.89 179,558.89 0.48%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 417.56 417.56 0.00%
FR0014004J31 FRGV 0.750 05/25/53 FRANCE GOV FR EUR AA2 33,653.76 33,653.76 0.09%
GB0002875804 ORD 25P BRITISH AMERICAN TOBACCO CST GB GBP AA3 1,503,043.44 1,785,299.22 4.75%
GB0006825383 ORD GBP0.10 PERSIMMON CST GB GBP AA3 24,165.08 28,703.03 0.08%
GB0007980591 ORD USDO0.25 BP PLC CST GB GBP AA3 758,904.29 901,418.55 2.40%
GB0009895292 ORD USDO0.25 ASTRAZENECA CST GB GBP AA3 254,615.92 302,430.12 0.81%
GB0031274896 ORD GBPO0.25 MARKS & SPENCER CST GB GBP AA3 17,688.91 21,010.70 0.06%
GB00B033F229 ORD 6 14/81P CENTRICA PLC CST GB GBP AA3 61,330.64 72,847.89 0.19%
GB00OBOSWJX34 ORD GBP5 LONDON STOCK EXCHANGE CST GB GBP AA3 23,710.60 28,163.20 0.07%
GB00B128DH60 UKTI 1 1/4 11/22/27 UK TREASURY GIL GB GBP AA3 151,100.03 179,475.03 0.48%
GB00B2B0ODG97 RELX PLC GBP0.1444 RELX PLC CST GB GBP AA3 110,304.09 131,018.04 0.35%
GB00B39J2M42 ORD GBP5 UNITED UTILITIES CST GB GBP AA3 402,539.20 478,131.84 1.27%
GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 24,160.08 28,697.09 0.08%
GB0O0OBH4HKS39 VODAFONE GROUP ODSH VODAFONE GROUP CST GB GBP AA3 77,294.87 91,810.03 0.24%
GBOOBNNGP775 UKT 07/8 01/31/46 UK Treasury GIL GB GBP AA3 76,213.22 90,525.26 0.24%
GB00OBP6MXD84 SHELL ODSH SHELL CST GB GBP AA3 167,913.34 199,445.70 0.53%
GBOOBPJJKN53 UKT 45/8 01/31/34 UK Treasury GIL GB GBP AA3 497,362.20 590,761.60 1.57%
GBOOBSQNRC93 UKT 43/8 03/07/28 UK Treasury GIL GB GBP AA3 49,617.08 58,934.65 0.16%
IMOOB5VQMV65 GVC HOLDINGS ODSH GVC HOLDINGS CST GB GBP AA3 162,170.73 192,624.69 0.51%
ITO000072170 FINECOBANK ODSH FINECOBANK COM IT EUR 24,162.99 24,162.99 0.06%
ITO000072618 INTESA SANPAOLO ODSH INTESA SANPAOLO COM IT EUR 24,007.00 24,007.00 0.06%
IT0005218380 BANCO BPM ODSH BANCO BPM COM IT EUR 24,169.46 24,169.46 0.06%
JP1103761QA5 JPGV 0.900 09/20/34 JAPAN GOV JP JPY A1l 906,776.55 5,572.65 0.01%
JP1201001839 JPGV 2.200 03/20/28 JAPAN GOV JP JPY A1l 312,997.28 1,923.54 0.01%
JP1201281B64 JPGV 1.900 06/20/31 JAPAN GOV JP JPY A1l 211,233.49 1,298.15 0.00%
JP1201461D98 JPGV 1.700 09/20/33 JAPAN GOV JP JPY A1l 2,378,576.75 14,617.67 0.04%
JP1201561G37 JPGV 0.400 03/20/36 JAPAN GOV JP JPY A1l 4,962,057.19 30,494.59 0.08%




Collateral data - as at 21/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP1201641J38 JPGV 0.500 03/20/38 JAPAN GOV JP JPY A1l 2,992,659.69 18,391.55 0.05%
JP1201651J76 JPGV 0.500 06/20/38 JAPAN GOV JP JPY A1l 13,579,096.82 83,451.09 0.22%
JP1201801N46 JPGV 0.800 03/20/42 JAPAN GOV JP JPY A1l 97,450,177.01 598,885.41 1.59%
JP1201861PA6 JPGV 1.500 09/20/43 JAPAN GOV JP JPY A1l 25,851,940.31 158,874.52 0.42%
JP1300671L78 JPGV 0.600 06/20/50 JAPAN GOV JP JPY A1l 30,355.96 186.55 0.00%
JP1300711M79 JPGV 0.700 06/20/51 JAPAN GOV JP JPY A1l 224,152,697.23 1,377,542.71 3.67%
JP1300731N17 JPGV 0.700 12/20/51 JAPAN GOV JP JPY A1l 2,723,920.73 16,740.00 0.04%
JP1400031A58 JPGV 2.200 03/20/50 JAPAN GOV JP JPY A1l 1,844,543.01 11,335.74 0.03%
JP1742891R20 JPGV 05/26/25 JAPAN GOV JP JPY A1l 14,799,259.14 90,949.66 0.24%
JP3116000005 ASAHI GROUP ODSH ASAHI GROUP COM JP JPY A1l 59,548,449.40 365,958.27 0.97%
JP3119600009 AJINOMOTO ODSH AJINOMOTO COM JP JPY A1l 1,321,599.46 8,121.96 0.02%
JP3358800005 SHIMIZU ODSH SHIMIZU COM JP JPY A1l 157,398.34 967.30 0.00%
JP3371200001 SHIN-ETSU CHEM ODSH SHIN-ETSU CHEM COM JP JPY A1l 3,653,598.58 22,453.39 0.06%
JP3404600003 SUMITOMO CORP ODSH SUMITOMO CORP COM JP JPY A1l 3,355,199.45 20,619.56 0.05%
JP3422950000 SEVEN&I HLDGS ODSH SEVEN&I HLDGS COM JP JPY A1l 50,622,998.94 311,106.42 0.83%
JP3435000009 SONY GROUP ODSH SONY GROUP COM JP JPY A1l 4,405,197.54 27,072.38 0.07%
JP3436100006 SOFTBANK GROUP ODSH SOFTBANK GROUP COM JP JPY A1l 3,772,998.82 23,187.17 0.06%
JP3443600006 TAISElI ODSH TAISEI COM JP JPY A1l 789,999.07 4,854.98 0.01%
JP3475350009 DAIICHI SANKYO ODSH DAIICHI SANKYO COM JP JPY A1l 746,399.83 4,587.04 0.01%
JP3519400000 CHUGAI PHARM ODSH CHUGAI PHARM COM JP JPY A1l 736,998.87 4,529.27 0.01%
JP3538800008 TDK ODSH TDK COM JP JPY A1l 154,099.11 947.02 0.00%
JP3571400005 TOKYO ELECTRON ODSH TOKYO ELECTRON COM JP JPY A1l 48,814,498.08 299,992.18 0.80%
JP3585800000 TEP HLDG ODSH TEP HLDG COM JP JPY A1l 201,198.59 1,236.48 0.00%
JP3735400008 NTT ODSH NTT COM JP JPY A1l 91,558.80 562.68 0.00%
JP3802300008 FAST RETAILING ODSH FAST RETAILING COM JP JPY A1l 51,897,999.51 318,942.01 0.85%
JP3933800009 LY ODSH LY COM JP JPY A1l 50,812,838.69 312,273.09 0.83%
NL0011585146 FERRARI ODSH FERRARI COM IT EUR 45,711.44 45,711.44 0.12%
US02079K3059 ALPHABET ODSH ALPHABET COM us usD AAA 538,479.67 478,138.56 1.27%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 204.17 181.29 0.00%
US0255371017 AEP INC ODSH AEP INC COM us usD AAA 323,712.60 287,437.92 0.77%
US03662Q1058 ANSYS ODSH ANSYS COM us usD AAA 561,175.84 498,291.44 1.33%
US0378331005 APPLE ODSH APPLE COM us usD AAA 2,121,693.33 1,883,940.00 5.02%
US1258961002 CMS ENERGY ODSH CMS ENERGY COM us usD AAA 538,491.78 478,149.31 1.27%
US1912161007 COCA-COLA ODSH COCA-COLA COM us usD AAA 876,894.42 778,631.13 2.07%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 2,012,019.06 1,786,555.64 4.76%
US67066G1040 NVIDIA ODSH NVIDIA COM us usD AAA 1,553,618.71 1,379,522.85 3.67%
US81762P1021 SERVICENOW ODSH SERVICENOW COM us uUsD AAA 774,982.61 688,139.39 1.83%
US912797MG92 UST BILL 08/07/25 US TREASURY GOV us uUsD AAA 674,612.92 599,016.95 1.59%
US912810FP85 UST 5.375 02/15/31 US TREASURY GOV us uUsD AAA 674,146.15 598,602.48 1.59%




Collateral data - as at 21/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US912810PX00 UST 4.500 05/15/38 US TREASURY GOV us UsD AAA 3,161.29 2,807.04 0.01%
US912810QP66 UST 2.125 02/15/41 US TREASURY GOV us uUsD AAA 201,409.31 178,839.73 0.48%
US912810RH32 UST 3.125 08/15/44 US TREASURY GOV us uUsD AAA 858,959.60 762,706.05 2.03%
US912810RS96 UST 2.500 05/15/46 US TREASURY GOV us uUsD AAA 5,835.17 5,181.29 0.01%
US912810RS96 UST 2.500 05/15/46 US TREASURY GOV us uUsD AAA 202,225.44 179,564.40 0.48%
US912810SH23 UST 2.875 05/15/49 US TREASURY GOV us uUsD AAA 115,482.35 102,541.59 0.27%
US912810SQ22 UST 1.125 08/15/40 US TREASURY GOV us uUsD AAA 201,700.58 179,098.36 0.48%
US912810SZz21 UST 2.000 08/15/51 US TREASURY GOV us uUsD AAA 674,640.65 599,041.57 1.59%
US912810TJ79 UST 3.000 08/15/52 US TREASURY GOV us uUsD AAA 332,158.05 294,936.98 0.79%
US912810UC08 UST 4.250 08/15/54 US TREASURY GOV us uUsD AAA 202,159.81 179,506.13 0.48%
US9128286T26 UST 2.375 05/15/29 US TREASURY GOV us uUsD AAA 2,352.10 2,088.53 0.01%
US912828X885 UST 2.375 05/15/27 US TREASURY GOV us uUsD AAA 13,492.15 11,980.25 0.03%
US91282CEW73 UST 3.250 06/30/27 US TREASURY GOV us uUsD AAA 1,102,476.86 978,935.19 2.61%
US91282CFJ53 UST 3.125 08/31/29 US TREASURY GOV us uUsD AAA 1,052,064.57 934,172.01 2.49%
US91282CFV81 UST 4.125 11/15/32 US TREASURY GOV us uUsD AAA 1,102,440.98 978,903.33 2.61%
US91282CGB19 UST 3.875 12/31/29 US TREASURY GOV us uUsD AAA 542,313.22 481,542.53 1.28%
US91282CHC82 UST 3.375 05/15/33 US TREASURY GOV us uUsD AAA 227,096.91 201,648.81 0.54%
US91282CHE49 UST 3.625 05/31/28 US TREASURY GOV us uUsD AAA 1,102,443.00 978,905.12 2.61%
US91282CKC46 UST 4.250 02/28/31 US TREASURY GOV us uUsD AAA 668,629.09 593,703.66 1.58%
US91282CKD29 UST 4.250 02/28/29 US TREASURY GOV us uUsD AAA 20,668.77 18,352.67 0.05%
Total: 37,562,195.73 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMI

12,665,099.08

Top 5 borrowers in last Month




No. | Counterparty Market Value
1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 13,320,636.24
2 | CITIGROUP GLOBAL MARKETS LTD (PARENT) 8,937,868.97
3 | NATIXIS (PARENT) 5,350,565.43
4 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 3,335,208.47
5 | JP MORGAN SECS PLC (PARENT) 2,625,126.36
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