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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133
Report as at 29/09/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI EUROPE UCITS ETF - 706133

Replication Mode

Physical replication

ISIN Code IEOOB5BDSK76
Total net assets (AuM) 346,100,459
Reference currency of the fund EUR

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 29/09/2025

Currently on loan in EUR (base currency)

26,698,088.16

Current percentage on loan (in % of the fund AuM)

7.711%

Collateral value (cash and securities) in EUR (base currency)

28,486,747.67

Collateral value (cash and securities) in % of loan

107%

Securities lending statistics

12-month average on loan in EUR (base currency)

30,812,559.33

12-month average on loan as a % of the fund AuM

11.95%

12-month maximum on loan in EUR

45,991,101.80

12-month maximum on loan as a % of the fund AuM 17.68%
Gross Return for the fund over the last 12 months in (base currency fund) 50,556.73
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0196%

Collateral data - as at 29/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

AU000000BHP4 BHP GROUP AU ODSH BHP GROUP AU COM AU AUD AAA 26,026.11 14,563.49 0.05%
AU000000CSL8 CSL ODSH CSL COM AU AUD AAA 17,711.00 9,910.58 0.03%
AUO00000FMG4 FORTESCUE ODSH FORTESCUE COM AU AUD AAA 25,922.32 14,505.41 0.05%
AUOOOOOONXT8 NEXTDC ODSH NEXTDC COM AU AUD AAA 26,045.16 14,574.15 0.05%
AU000000TLS2 TELSTRA GROUP ODSH TELSTRA GROUP COM AU AUD AAA 26,044.14 14,573.58 0.05%
BE0000353624 BEGV 0.650 06/22/71 BELGIUM GOV BE EUR AA3 6,222.28 6,222.28 0.02%
BE0003739530 UCB SA ODSH UCB SA COM BE EUR AA3 411,717.89 411,717.89 1.45%
BE0974293251 ABIODSHABI COM BE EUR AA3 408,550.23 408,550.23 1.43%
CA0636711016 BMO ODSH BMO COM CA CAD AAA 18,381.98 11,275.22 0.04%
CA11271J1075 BROOKFIELD CO ODSH BROOKFIELD CO COM CA CAD AAA 18,400.62 11,286.64 0.04%




Collateral data - as at 29/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CA56501R1064 MANULIFE FINANCI ODSH MANULIFE FINANCI COM CA CAD AAA 16,984.42 10,417.97 0.04%
CA7800871021 RBC ODSH RBC COM CA CAD AAA 18,123.06 11,116.40 0.04%
CA8911605092 TD ODSH TD COM CA CAD AAA 13,021.30 7,987.05 0.03%
CHO0012214059 HOLCIM ODSH HOLCIM COM CH CHF 381,502.43 408,594.74 1.43%
CNE1000001Z5 BANK OF CHINA ODSH BANK OF CHINA COM CN HKD 20,913.02 2,298.89 0.01%
DE0001102341 DEGV 2.500 08/15/46 GERMANY GOV DE EUR AAA 24,647.19 24,647.19 0.09%
DE0001102499 DEGV 02/15/30 GERMANY GOV DE EUR AAA 24,647.69 24,647.69 0.09%
DEO0007030009 RHEINMETALL ODSH RHEINMETALL COM DE EUR AAA 613,235.99 613,235.99 2.15%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 614,440.40 614,440.40 2.16%
DE0008430026 MUNICH RE GROUP ODSH MUNICH RE GROUP COM DE EUR AAA 614,434.79 614,434.79 2.16%
DEOO0CBK1001 COMMERZBANK ODSH COMMERZBANK COM DE EUR AAA 9,729.71 9,729.71 0.03%
F10009003727 WARTSILA ODSH WARTSILA COM Fl EUR AA1 328.37 328.37 0.00%
FR0000045072 CREDIT AGRICOLE ODSH CREDIT AGRICOLE COM FR EUR AA2 1,363,206.86 1,363,206.86 4.79%
FR0000052292 HERMES INTL ODSH HERMES INTL COM FR EUR AA2 614,493.00 614,493.00 2.16%
FR0000120503 BOUYGUES ODSH BOUYGUES COM FR EUR AA2 44,277.19 44,277.19 0.16%
FR0010171975 FRGV 4.000 04/25/55 FRANCE GOV FR EUR AA2 236,967.04 236,967.04 0.83%
FR0013313582 FRGV 1.250 05/25/34 FRANCE GOV FR EUR AA2 9.31 9.31 0.00%
FR0013404969 FRGV 1.500 05/25/50 FRANCE GOV FR EUR AA2 24,647.69 24,647.69 0.09%
FR0013451507 FRGV 11/25/29 FRANCE GOV FR EUR AA2 526,462.57 526,462.57 1.85%
FR0014002WK3 FRGV 11/25/31 FRANCE GOV FR EUR AA2 8.34 8.34 0.00%
FR001400HI98 FRGV 2.750 02/25/29 FRANCE GOV FR EUR AA2 12711 127.11 0.00%
GB0002374006 ORD 28 101/108P DIAGEO CST GB GBP AA3 63,436.23 72,710.61 0.26%
GB0002404191 UKT 6 12/07/28 UK TREASURY GIL GB GBP AA3 301,322.89 345,376.30 1.21%
GB0003718474 GAMES WORKSHOP ODSH GAMES WORKSHOP CST GB GBP AA3 145.60 166.89 0.00%
GB0007980591 ORD USDO0.25 BP PLC CST GB GBP AA3 366,272.28 419,821.29 1.47%
GB0008706128 ORD GBPO0.25 LLOYDS BANKING GROUP CST GB GBP AA3 1,523.05 1,745.72 0.01%
GB0OB3LZBF68 UKTI 0 5/8 03/22/40 UK TREASURY GIL GB GBP AA3 21,324.07 24,441.65 0.09%
GB00B54QLM75 UKT 4 01/22/60 UK TREASURY GIL GB GBP AA3 1.55 1.78 0.00%
GB00B63H8491 ROLLS ROYCE ODSH ROLLS ROYCE CST GB GBP AA3 356,476.45 408,593.31 1.43%
GB00B6460505 UKT 4 1/4 12/07/40 UK TREASURY GIL GB GBP AA3 400.57 459.13 0.00%
GB0OOBDR05CO01 NATIONAL GRID ODSH NATIONAL GRID CST GB GBP AA3 63,433.92 72,707.96 0.26%
GB00OBDX8CX86 UKTI 0 1/8 03/22/68 UK TREASURY GIL GB GBP AA3 21,434.83 24,568.60 0.09%
GBOOBFWFPP71 UKT 1 3/4 01/22/49 UK TREASURY GIL GB GBP AA3 21,430.04 24,563.11 0.09%
GBOOBMGR2916 UKT 0 5/8 07/31/35 UNITED KINGDOM GIL GB GBP AA3 21,348.30 24,469.42 0.09%
GBOOBNNGP775 UKT 07/8 01/31/46 UK Treasury GIL GB GBP AA3 13,212.43 15,144.09 0.05%
GB00OBT7J0134 UKTI 1 7/8 09/22/49 Corp UK TREASURY GIL GB GBP AA3 20,511.32 23,510.07 0.08%
GB00BZ13DV40 UKTI 0125 08/10/48 UK TREASURY GIL GB GBP AA3 21,438.96 24,573.34 0.09%
JEOOB4T3BW64 ORD USDO0.01 GLENCORE INTERNATIONAL CST GB GBP AA3 63,439.96 72,714.88 0.26%
JP1024741R74 JPGV 0.700 07/01/27 JAPAN GOV JP JPY A1l 12,508,145.24 71,555.68 0.25%




Collateral data - as at 29/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP3368000000 RESONAC HLDG ODSH RESONAC HLDG COM JP JPY A1l 502,999.64 2,877.52 0.01%
JP3496400007 KDDI ODSH KDDI COM JP JPY A1l 157,681,549.07 902,053.10 3.17%
JP3548600000 DISCO ODSH DISCO COM JP JPY A1l 159,153,998.49 910,476.58 3.20%
JP3566800003 CENTRAL JPN RAIL ODSH CENTRAL JPN RAIL COM JP JPY A1l 157,656,798.71 901,911.51 3.17%
JP3783600004 EAST JAPAN RAIL ODSH EAST JAPAN RAIL COM JP JPY A1l 157,715,598.11 902,247.88 3.17%
JP3902900004 MUFG ODSH MUFG COM JP JPY A1l 130,079,299.18 744,148.16 2.61%
KYG017191142 ALIBABA ODSH ALIBABA COM HK HKD 132,477.54 14,562.75 0.05%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 131,999.98 14,510.25 0.05%
NL0010721999 NLGV 2.750 01/15/47 NETHERLANDS GOV NL EUR AAA 24,647.12 24,647.12 0.09%
US02079K1079 ALPHABET ODSH ALPHABET COM us usD AAA 48,200.09 41,224.45 0.14%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 477,581.94 408,465.04 1.43%
US0378331005 APPLE ODSH APPLE COM us usD AAA 748,497.78 640,173.23 2.25%
US11135F1012 BROADCOM ODSH BROADCOM COM us uUsD AAA 47,168.72 40,342.34 0.14%
US1266501006 CVS HEALTH ODSH CVS HEALTH COM us uUsD AAA 2,274,160.77 1,945,038.30 6.83%
US1667641005 CHEVRON ODSH CHEVRON COM us uUsD AAA 48,528.48 41,505.31 0.15%
US22160K1051 COSTCO WHOLESALE ODSH COSTCO WHOLESALE COM us uUsD AAA 46,713.45 39,952.96 0.14%
US30303M1027 META PLATFORMS ODSH META PLATFORMS COM us uUsD AAA 2,975.00 2,544.45 0.01%
US45337C1027 INCYTE ODSH INCYTE COM us uUsD AAA 222,380.30 190,196.84 0.67%
US4581401001 INTEL ODSH INTEL COM us uUsD AAA 222,442.99 190,250.46 0.67%
US4612021034 INTUIT ODSH INTUIT COM us uUsD AAA 84,489.45 72,261.92 0.25%
US4824801009 KLA CORP ODSH KLA CORP COM us uUsD AAA 150,064.88 128,347.10 0.45%
US5717481023 MARSH MCLENNAN ODSH MARSH MCLENNAN COM us uUsD AAA 2,446,605.59 2,092,526.46 7.35%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 766,678.52 655,722.81 2.30%
US65249B1098 NEWS CORP ODSH NEWS CORP COM us usD AAA 3,024,324 .44 2,586,636.33 9.08%
US67066G1040 NVIDIA ODSH NVIDIA COM us usD AAA 1,308,270.95 1,118,934.57 3.93%
US69608A1088 PALANTIR TECH ODSH PALANTIR TECH COM us usD AAA 3,023,306.81 2,585,765.97 9.08%
US7134481081 PEPSICO ODSH PEPSICO COM us usD AAA 222,456.95 190,262.40 0.67%
US74251V1026 PRINCIPAL FINCL ODSH PRINCIPAL FINCL COM us usD AAA 222,165.18 190,012.85 0.67%
US8085131055 CHARLES SCHWAB ODSH CHARLES SCHWAB COM us usD AAA 48,684.59 41,638.83 0.15%
US8447411088 SOUTHWEST ODSH SOUTHWEST COM us usD AAA 48,697.41 41,649.79 0.15%
US8552441094 STARBUCKS ODSH STARBUCKS COM us usD AAA 48,532.97 41,509.15 0.15%
US88160R1014 TESLA ODSH TESLA COM us usD AAA 2,970,498.00 2,540,599.79 8.92%
US912797QS9%4 UST BILL 12/04/25 US TREASURY GOV us usD AAA 85,499.53 73,125.82 0.26%
US912810RY64 UST 2.750 08/15/47 US TREASURY GOV us usD AAA 81,099.42 69,362.50 0.24%
US912810SR05 UST 1.125 05/15/40 US TREASURY GOV us usD AAA 21,449.44 18,345.22 0.06%
US912810SW99 UST 1.875 02/15/41 US TREASURY GOV us usD AAA 83,959.61 71,808.75 0.25%
US912810TT51 UST 4.125 08/15/53 US TREASURY GOV us uUsD AAA 85,491.67 73,119.09 0.26%
US912810TX63 UST 4.250 02/15/54 US TREASURY GOV us uUsD AAA 83,913.96 71,769.71 0.25%
US91282CLG41 UST 3.750 08/15/27 US TREASURY GOV us uUsD AAA 83,608.54 71,508.50 0.25%




Collateral data - as at 29/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US91282CLN91 UST 3.500 09/30/29 US TREASURY GOV us UsD AAA 28,751.04 24,590.12 0.09%
US91282CMV09 UST 3.875 03/31/27 US TREASURY GOV us uUsD AAA 83,878.54 71,739.42 0.25%
Unknown Company Description UNK EUR 2,000.75 2,000.75 0.01%
Total: 28,486,747.67 100.00%
Geographical allocation of collateral Currency allocation of collateral
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMI

17,331,965.12

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT)

16,983,657.45

2 | NATIXIS (PARENT) 7,303,359.64
3 | SKANDINAVISKA ENSKILDA BANKEN AB (PARENT) 2,852,891.36
4 | BNP PARIBAS FINANCIAL MARKETS (PARENT) 1,855,820.29
5 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 1,108,510.14
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